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HaunmeHoBaHue nokasarens

31.05.2021

CtoumocTb
aKkTMBoB/06A3aTeNnbLCTB,

pyo6.

AKTUBBbI

PacueT pasmepa cOGCTBEHHbIX CPEACTB NMPO(ECCMOHANBHOMO Y4acTHMKa
pbIHKa LleHHbIX Bymar:

[leHexHble cpeacTBa NPodeCcCMoHanbLHOro y4acTHMKa, HaxoasLmecs B
Kacce

PacueT pasmepa coOGCTBEHHbIX CPEACTB NPOMECCUOHANIBHOMO Y4aCTHUKA
pbIHKa LeHHbIX ByMmar:

[leHexHble cpeacTBa NPodeCcCcMoHarnbHOro y4acTHUKa U ero KIMeHTOoB,
HaxXo4sLIMECs Ha ero pacyeTHbIX cHeTax U creumnarnbHbiX 6aHKOBCKMX cyeTax
B KPEAMUTHBIX OpraHn3aumnsax U MHOCTPaHHbIX BaHKax

15 376 889,15

PacueT pasmepa cobcTBeHHbIX CPeacTB NPOdeCCHOHanbHOro y4acTHUKa
pblHKa LeHHbIX bymar:

[eHexHble cpeacTBa NPodeCcCMoHarnbHOro y4acTHMKa BO BKNagax
(aenosutax) B KpeAUTHbLIX OpraHM3aumsax U MHOCTPaHHbIX BaHkax (3a
UCKMYeHneM CybopAMHNPOBaHHbIX AEMNO3MTOB), @ TakkKe CyMMbl
NPOLEHTOB, MPUYUTAIOLLMXCS MO BKNaAy (AenosunTy) Ha pacyeTHyto gaTy

PacuyeT pasamepa cobCTBEHHbBIX CpeacTB NpodeCcCUoHanbHOro y4acTHuKa
pblHKa LieHHbIX Gymar:

[OparoueHHble MeTanmnbl NpodeCCUOHanbHOro yyacTH1Ka BO BKriagax
(oenoantax) B KPEAUTHBIX OPraHn3aLmsax U MHOCTPaHHbIX baHkax, a Takke
CYMMbI MPOLEHTOB, MPUYNTAIOLLMXCS MO BKNagy (4eno3nTy) Ha pacyeTHyo
aaty

PacueT paamepa cobCTBEHHbIX CPeACTB NPOdECCMOHANBHOro0 y4yacTHuKa
pbIHKa LEeHHbIX Bymar:

[OparoueHHble MeTannbl NPOtECCUOHANBHOIO Y4acTHUKA Ha ero cyeTax B
KPeaWTHbIX opraHnsaumsix

PacueT paamepa cobCTBEHHbIX CPEACTB NPOECCUOHANBHOrO y4acTHMKa
pbIHKa LEeHHbIX Bymar:

[eHexHble cpeacTBa NpodeCcCMOoHanbHOro y4acTHvKa, nepeaaHHble no
[OroBOpYy A0BEPUTENBHOTO YrNpaBneHns ynpasnstoLemy u (unm)
MHOCTPaHHOMY NULY, UMEIOLLEMY NPaBO B COOTBETCTBUM C €70 NINYHBLIM
3aKOHOM OCYLLECTBNATb AESATENBHOCTL MO YNPaBNEHMWI0 LEHHbIMY Bymaramu

PacueT pasmepa cob6CTBEHHbBIX CPEACTB NPOGECCMOHANBHOrO y4acTHMKa
pbIHKa LeHHbIX Bymar:

[eHexHble cpeacTsa NpoeCcCMoHanbHOrO y4acTHMKa U ero KIMEHTOB,
nepefaHHble Mo Jorosopy o 6GpokepckoM obcnyxusaHun 6pokepy 1 (Mnu)
MHOCTPaHHOMY NnLy

PacueT pasmepa cobGCTBEHHbIX CPEACTB NPOMECCUMOHANBHOMO Y4acTHMKa
pbIHKa LeHHbIX Bymar:

[leHexHble cpeacTBa NPodeCcCcMoHanbHOro Y4acTHIKA U ero KIMeHTOoB,
nepedaHHble B oGecrneyeHre NCNosHeHnst 06A3aTensCcTB
NPOECCUOHANBHOIO y4acTHUKA U (UNK) ero KNMUEHTOB, BKIOYast
MHAMBMAYANbHOE U KOMMEKTUBHOE KIIMPUHIOBOE obecneyeHuve

305 578 616,04

PacueT pasmepa cob6CTBEHHbIX CPEACTB NPOECCUOHANBLHOIO y4acTHUKa
pbiHKa LEeHHbIX Gymar:

[JparoueHHble MeTan bl NPOMEeCcCUOHaNLHOTO y4acTHUKA, NepeaaHHble B
obecneyeHne NCMONHEHNs! 065S3aTENBCTB NPOECCMOHANBHOMO YYacTHIKa,
BKIOYas MHOMBUAYANbHOE M KOMMEKTUBHOE KNupuHrosoe obecrneyexHmne

PacuyeT pasmepa cobCTBEHHbIX CpeacTB NpodeCCUOHANbLHOrO y4acTHUKa
pblHKa LieHHbIX Gymar:

LleHHble Bymarn npodeccrmoHanbHOro yyacTHuka, nepeaaHHble B
obecneyveHne ncnonHeHuss 06s3aTenbCTB NPOGECCMOHANbHOTO YYacTHKKA,
BKIIKYasi MHOUBMAYANbHOE W KONMMEKTUBHOE KIMPUHIOBOE obecneyeHve

PacueT pa3amepa cobCTBEHHbIX CPeACTB NPOMECCUOHANBHOIMO Y4aCTHUKA
pbIHKa LEHHbIX Bymar:

[Jebutopckas 3a40mKeHHOCTb MO BbiNnaTe NpoteCcCMOHanbHOMY Y4acTHUKY
BO3HarpaxaeHuii U BO3MELLLEHWIO pacxoaoB Mo OroBopam O BO3ME3AHOM
oKasaHuu ycnyr

126 239,04




HaunmeHoBaHue nokasarens

31.05.2021

CtoumocTb
aKTMBOB/06A3aTeNnbLCTB,

pyo6.

PacueT pasmepa cob6CTBEHHBIX CPEACTB NPOMECCUOHANIBHOMO YYaCTHMKa
pbliHKa UeHHbIX Gymar:

Ne6uTtopckas 3agoMmKEHHOCTb MO NnaTte, B3UMAeMON PerncTpaTopom ¢
3aperncTpUpoBaHHLIX ML, 3a NPOBEAEHME onepauuii Mo NIULEBLIM cHETAM U
3a NpepocTaBneHne MHGopMaLUK 13 peectpa BragernbLes LeHHbIX Gymar
(ans npodheccroHanbHbIX Y4aCTHUKOB, SIBMISIOLWMXCS perucTpaTopamu)

PacueT pasmepa cobCTBEHHbBIX CPEACTB NPOJECCMOHANbHOro y4yacTHMKa
pbIHKa LeHHbIX Bymar:

MapxuHarnbHble 3aiiMbl, NPeAOCTaBMNEHHbIE KIMEHTaM NPodEeCCMOHaNbLHOMO
y4YacTHUKa, MMEIOLLETO NMLIEH3MIO HA OCYLLECTBNEHME BPOKEepPCKOM
OesATENbHOCTW, OTHECEHHBIM B COOTBETCTBUM C JOrOBOPOM O 6poKepckom
06Cny>X1BaHWM K KaTEropumM KMMEHTOB C 0COBbIM YPOBHEM pucKa

PacueT pasmepa cobCTBEHHbBIX CpeacTB NpodeccuoHarnbHOro y4acTHuka
pblHKa LEeHHbIX Bymar:

MapxuHarnbHble 3aiiMbl, IPeAOoCTaBIEHHbIE KNMeHTaM NPodeCCUOHaNnbHOro
y4YacCTHMKA, UMEIOLLEro NULIEH3NI0 Ha OCyLLeCcTBneHne 6pokepckomn
[eATenbHOCTUN, OTHECEHHBIM B COOTBETCTBMM C JOrOBOPOM O BpOKEPCKOM
OGCJ'Iy)KVIBaHI/II/I K KaTeropuum KrnnmeHToB CO CTaHOAPTHbIM YPOBHEM pUCKa UK
KaTeropuu KnmeHToB C NOBbILLUEHHBLIM YPOBHEM pUCKa

PacyeT pasmepa cobCcTBEHHbIX CpeacTB NpodeCcCnoHansHOro y4acTHuka
pbIHKa LEeHHbIX Bymar:

AKLI,I/II/I pOCCI/IIZCKVIX SMUTEHTOB, ABNAKLLNXCA I'Iy6]'IVIHHbIMVI aKUMOHEpPHbIMUN
06UJ,eCTBaMI/I, N akumMm MHOCTPaHHbIX SMUTEHTOB, a Takke Aeno3nTapHble
pacnucku Ha HUX

PacueT paamepa cobCTBEHHbBIX CPEACTB NPOGECCUOHANBHOrO yYacTHMKa
pblHKa LEeHHbIX Bymar:

O6nurauum poCcCUNCKUX N MHOCTPAHHBIX SMUTEHTOB, 3a UCKITOYEHEM
Ccy6opANHMPOBAHHbLIX U CTPYKTYPHbIX obnuraummn

21 839 595,19

PacueT paamepa cobCTBEHHbBIX CPEACTB NPOECCUOHANBHOrO y4acTHMKa
pbIHKa LEeHHbIX Gymar:

|/|HBeCTI/ILI,I/IOHHbIe nan naeBblX MHBECTULUMOHHbIX (*)OH}J,OB, a TaKkXe UeHHble
6ymary MHOCTPaHHbLIX AMUTEHTOB, KOTOPbIE B COOTBETCTBUM C UX NTUYHBLIM
3aKOHOM OTHOCATCA K CXEMaM KOMMEKTUBHOIO MHBECTUPOBAHUSI UM CXEMaM
COBMECTHOIO MHBECTUPOBAHUSA Kak ¢ obpa3oBaHMeM, Tak U 6e3 obpasoBaHus
ropuanyeckoro nuua

PacueT pasmepa cob6CTBEHHbBIX CPEACTB NPOGECCUOHANBHOIO yYacTHMKA
pbIHKa LeHHbIX Bymar:
MnoTeyHble cepTudukaTtbl y4acTus

PacueT pasmepa cob6CTBEHHbBIX CPEACTB NPOGECCUOHANBHOrO yYacTHMKa
pbIHKa LieHHbIX Bymar:

VHble douHaHCcoBbIE akTUBbI, NPeayCMOTPEHHbIe noanyHkTom 2.1.15
nognyHkTa 2.1 YkasaHusa baHka Poccun

620 008 976,00

OTNOXEHHbIE HANoroBble akTUBbLI NPOMECCHOHANBHOIO yHacTHUKA B CYyMME,
He MPEeBbILLAILLEN OTMNOXEHHBIX HAMNOroBbIX 0653aTeNLCTB
NpPogeCcCcMoHanbHOro y4acTHMKa

115 030,56

PacueT pasmepa cobCTBEHHbIX CPEACTB NPOGECCUOHANBHOrO y4acTHMKa
pbIHKa LEeHHbIX Bymar:

Hepngwxumoe nmyLLEeCTBO NPOGECCUOHANBHOMO Y4aCTHUKA, MCMONb3yeMoe
AN oCyLLeCTBeHN NpodeccnoHanbHON AesTENBHOCTU Ha PbIHKE LIEHHbIX
6ymar v (Mnun) Ans ero ynpaBneHYecKnx Hyxa, NpuHAToe
npodeccroHarnbHbIM Y4acTHUKOM K ByxranTepckomy yyeTy B KayecTse
OCHOBHbIX CpeacTB

Obs3artenbcTea

durHaHcoBbIE 00a3aTenbLCTBA, OLEHMBAEMbIE MO CpaBeaMBOM CTOMMOCTU
yepes Npubbib UK YObITOK, B TOM YMChE:

PacuyeT pasmepa cobCTBEHHbIX CpeacTB NpodeCCUOHANbLHOrO y4acTHUKa
pblHKa LieHHbIX Gymar:

duHaHCOBbIE 065A3aTeNbCTBA, B 0683aTENbHOM Nopsake
KnaccuuumMpyeMble Kak OLleHMBaemble No CnpaBeasIMBoON CTOMMOCTHY Yepes
npubbINb Un y6bITOK

¢uHaHCcOBbIE 06A3aTENBLCTBA, Knaccnuduuupyemble Kak oLeHMBaeMble no
crnpaBeanvMBon CTOMMOCTY Yepes Npubbinb unu yobITOK MO YCMOTPEHUIO
HeKkpeauTHOM MHaHCOBOW opraHusaumm

PacuyeT pasmepa cobCTBEHHbIX CpeacTB NpodeCCUOHANbLHOrO y4acTHUKa
pblHKa LieHHbIX Bymar:

durHaHcoBble 00a3aTenNbLCTBA, OLEHMBAEMbIE N0 aMOPTU3MPOBAHHOM
CTOMMOCTU, B TOM YuChEe:

515 350 876,38




HaunmeHoBaHue nokasarens

31.05.2021

CtoMmocTb
aKTMBoOB/06sA3aTeNnbLCTB,

py6.

PacueT pasmepa cob6CTBEHHbIX CPEACTB NPOECCUOHANbHOIO y4acTHUKa
pbliHKa UeHHbIX Gymar:
CpeacTBa KIMEHTOB

510 754 269,15

PacueT pasmepa cob6CTBEHHbIX CPEACTB NPOECCUOHANLHOIO y4acTHUKa
pblHKa LeHHbIX Gymar:
KpeauThbl, 3aiMbl Y NPOYME NpUBIIeYeHHbIe cpecTBa

236 667,00

PacueT pa3smepa co6CTBEHHbIX CPEACTB NPOECCMOHANBHOIO Y4YacTHUKa
pbiHKa LeHHbIX Gymar:
BbiNyLLEHHble JONroBble LieHHble Gymaru

PacueT pa3mepa cobCcTBEHHbIX CPeACTB NPOMECCUOHANBHOIO Y4aCTHUKa
pbIHKa LeHHbIX Bymar:
Kpeauntopckas 3agomkeHHOCTb

4 359 940,23

PacueT pasmepa cOOGCTBEHHbIX CPEACTB NPOMECCUOHANIBHOMO Y4aCTHUKA
pbIHKa LleHHbIX ByMmar:

O6na3aTenbCTBa BbIGbIBAOLMX FPYNM, KNaccuUUMPOBaHHbIX Kak
npeaHasHayeHHble AN NPoaaxXu

PacuyeT pa3smepa COBCTBEHHbIX cpeacTB NpoeccnoHanbHOro y4acCTHUKa
PbIHKa LEeHHbIX 6ymar:

Obsna3atenbcTBa No BO3HarpaxxgeHmamv paGOTHVIKaM NO OKOHYaHUn pr,CI,OBOVI
0eATesIbHOCTU, He OrpaHUYeHHbIM d)I/IKCVIpyeMbIMI/I nnarexamu

PacueT pasmepa cobCcTBEHHbIX CPeACTB NPOMECCUOHANBHOIO Y4acTHUKa
pbIHKa LeHHbIX Bymar:
06513aTeNbCTBO NO TEKYLLEMY HANory Ha npuobinb

PacueT pasmepa coOGCTBEHHbIX CPEACTB NPOMECCUOHANIBHOMO YY4aCcTHUKa
pbIHKa LeHHbIX Bymar:
OTnoxeHHble Hanoroeble 06si3aTeNnbCTBa

115 030,56

PacueT pasmepa co6CTBEHHbBIX CPEACTB NPOGECCUOHANBHOrO y4acTHMKa
pblHKa LeHHbIX Bymar:
Pe3epBbl - oLleHOYHble 06s13aTenbCTBA

PacueT pasmepa cob6CTBEHHbBIX CPEACTB NPOGECCUOHANBHOrO y4acTHMKA
pbIHKa LEeHHbIX Gymar:
Mpouune obsizaTenbcTBa

332 318 803,75

PacyeT pasmepa cobCcTBEHHbIX CpeacTB NpodeCcCnoHansHOro y4acTHuka
pbIHKa LEeHHbIX Bymar:
CyMMapHasi CTOMMOCTb aKTMBOB

963 045 345,98

PacyeT pasmepa cobCcTBEHHbIX CpeacTB NpodeCcCnoHansHOro y4acTHuka
pblHKa LEeHHbIX Bymar:
CyMMapHasi CTOMMOCTb NacCMBOB

847 784 710,69

PacueT pa3mepa cobCcTBEHHBIX CPEeACTB NPOECCUOHANBHOIO Y4aCTHUKa
pbIHKa LleHHbIX Bymar:
Pasmep cob6CTBEHHbIX CpeacTB

115 260 635,29




